EiEATE Eﬁﬁﬁ 2023/3/23

Guantong Futures

AR
1. SEBAEAIHAM S 251028 2 4. T5%-5%X [8]. XL H 23 H LURIELS fLmE . i Bt 22 B2 A s E s,
ALEIRZ BT [ BRI R [F 254, 25%-4. 5%, DANIRT TGS . Ak, SEREM I S R A0 M R A2 LRoR, LIl i %
R, EIEATaERIFOMCR A A I —8C k. RN, G0 MEE, L@ TR E .
2. WS RABIEE 2R, SHI-19H, RAENIHZHET0. 055, FLEER TR, B AR FEA%. SEORRITE
337, 9340, R R%18%; AL Mtk 74. 6 7iil, FEEERM FRFE13%. SFELoRk Btk 381, 2754, R T
15%.
3. AR RAS IR, 20235E3 H13H—3H19H, &BEMAR LA EAS% 2 fUE S A A58 P BOE A N 16. 3176/ A T, 5810
— AL 3%, BEEFMLEKL9. 8%, AZKWEEIW) I A1 4270/ AT, BT — R TR L 4%, BEREFR M _LEKL6. 7%,
4, BRIATE =42 AREFK, BUEAERAT B BUE NS R J5, WRTE 5 v] e W RFELAF H =200 AR IV, B3I A-4E4E
J& o
5. EIAfRAS: L 95 [ R = 3 N L0 5 A 22 1230 F5 48/ H W kb9, 5754/ H 22493, 27548/ H, JREAFE 111, 754,
RIS A GG (SPR) PEAF4ERFTES. TI6LAFAAS

W, T, bR, BaL RE

RERMN

w5 E S A AR EKBKIE
— R —e—IE O (FH)

2.50% 10.0%
2.00% 5.0%
150%

1.00% 0.0%
0.50% -5.0%
000% -10.0%
0.50%

-1.00% -15.0%

-1.50% -20.0%

HRIRZRIN

IRIRFKERTE (%) REIF=® 332% FEEEY,
B4, 2.57%

3.58%
i " . \ "8, 10.66%
1.50
1.00
T, 19.88%

oo B, 13.55% ng
0.00 %‘3
-0.50 $&
-1.00 tt ik
-1.50 . . ‘ 2
-2.00 REJR, 5.48% §

&

) X > & _ X B T, 4.54%
S R EF LS G P "
& & P ¥ & & & &S @
& &S RO R R R R
& & & N N SRERET, 20.65% &, 15.77%

N

RIS E

EhAERAERESCES (F)

400,000
300,000

200,000

I I 100,000
- - - I | — ] - - — - 0

- - 1 I - I I L - | B
(100,000)

(200,000)
(300,000)

(400,000)

% A Y &) Ar X X & b
A o A N S S S S S
& & < & o < oF S o & %@
& S & & & & &

&
®2023-03-22 W2023-03-21 ®2023-03-20 W2023-03-17 M2023-03-16 N

KIEEFRM

BikExiE% BHikkiE% FRKBIE (%)
_kiiF50 0.31 &-3. 13 log2 [ ™" Tr~—u
F5300 1 0.43 [_5'—1. 72 B [T~ T~
FE500 1 0.56 B-1.38 ol | ~— T T
. FRE500 O-1.65 -0.84 T D S
QS 1. 73 E-0.98 k096 | " o ~———

AEEDAX 0.14 E-o. 97 o281
H#:225 . 93 0.08 L D




FEE FEF100 1 0.41 biss e ———
B BESENSEX30 0.21 443 [~~~ T
LOSE A it 3 52 0.04 0.18 [~ TN —
B SEERH E S AR 0.02 0.05 [~ TN
24 E R 0. 02 0.0 [T T T T e
CRBF ShREL 0.38 -6 """ o~
WITEH 0. 00 47 |[C13.53 [~ T~
e LEBRE 0. 00 we |
LMB4 0. 00 s | T~
Windi & 183 -0.25 M35 [ 7 >~
it B pid 0. 00 fo026 |  —— —————— T ——
CBOE 3% 0. 00 B-1.34 | ~S NS T~
= ==
AdAE
—k FRETREREBD)  ——CRBILFTIM L ——BRRAR (£5):CBOTRE  ——MIMAH (£4):B0TER: 5/
14000 4 700.00 1900 900
650.00
12000 4 1700 800
600.00
10000 o 550.00 1500 700
8000 50000 1300 600
450.00
6000 400,00 1100 500
4000 350.00 900 400
300.00
2000 4 700 300
250.00
200.00 500 + T T T T T T T T T T T T T T T - 200
9'» QN 9’» 95 Q’» PN N4 9'» 95 p’» QN 9’» 0{6» %N IS QN p’»
Q N & N O ] X & < Q & & "4 42 el
SFELFIF I IFT TSI
—RBEAKFE: REAH ——REAR QM ARTH A S — WK EFHLMEA A A
2500 60 12000
2000 50 10000
40 8000
1500
30 6000
1000
20 4000
500
10 2000
0 —— — — — 0 0
P & PP PP PSSP PSS S I T T T T Vg VS R T T
\ Nd 4 ot o 3 4 N & \d Q7 & Gl 8 4 2 5 o o S S ) ) ) S S S S S ) ) ) S O
F ST TSI SELFTFFF I ITFSF TS
200 — MR ) WK — g —— AR AR
200 700
150 150 600
500
100 100
400
50
50 300
o
200
o
| -0 100
-50 -100 0
RN S S A R S SR N L L S S SN SN SN g ISR T I I N O N I N I I
o R A P N I S i s e s s s S s
R R R R R R R A R M R A A P
— AR R ) —RRR e D JEFE XU A
8000 003 Pt —— S0 —— 300 ——HES00 () ——11iE1000 (£ Rt
7500 0.025
7000 0.02
6500 0.015
6000
0.01
5500
0.005
5000
4500 o
4000 -0.005
3500 -0.01
3000 00 & o S & S & S © S @
S T L L FTLLETS LSS o o o T TS T S S
AP A SR N AP S SN SR SR G o N S S A ) N A A i N A N e A R R SR ANty Ly Rty A
g R R e e SR U

FREPHEDIIREFAFEN, BRADWNXLESHERIEMTRIER(EEMARE. BEPHHSNERULSE, HTERNFHERMIZOHNNITNR. BRAARERRNERAFRERRASEHHMS]
REMERNERRAHAAR. SRENASEEFEE, RINAEEMEME. RERAABEF, EATUSHIAANREIMEMRRER, S5, SIMss. W51, %8, 1L, MTEHt
HEERRRHERAR.

BRI
F #, HAEIEIESF0235424/20000771




